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QUIZ 2
(40 MINUTES)
1) (40 points) Let  and   have a joint density function

i) Find .
ii) Find .
iii) Find  .
iv) Find  













2) (30 points) Assume that a random variable X has the following probability density function: 
f 
Find the probability density function of V= 10X+5.











3) (30 points) Let a,b,c and d be constants. Use the rules of expected value to show that Cov(aX+b, cY+d) = ac Cov(X,Y).

